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Table 2 — Closest Neighbor and OLS Performance Under Misspecification and
Anisotropy

Aspect Ratio � ~� Iso Delaunay-

RMSE

RMSE
Iso Delaunay

True Delaunay

-

-

RMSE
RMSE

ML 1

True Delaunay

-

-

RMSE
RMSE

OLS

True Delaunay-

2 0.10 0.10 1.00 1.01 1.02

2 0.25 0.25 1.00 1.02 1.02

2 0.50 0.50 1.00 1.06 1.09

2 0.75 0.75 1.00 1.20 1.34

2 0.90 0.90 1.01 1.45 1.94

2 0.95 0.95 1.02 1.67 2.66

2,000 0.10 0.06 1.01 1.02 1.02

2,000 0.25 0.17 1.01 1.02 1.02

2,000 0.50 0.35 1.06 1.08 1.10

2,000 0.75 0.57 1.20 1.28 1.37

2,000 0.90 0.73 1.58 1.76 2.12

2,000 0.95 0.80 2.08 2.39 3.12

200,000 0.10 0.06 1.01 1.02 1.02

200,000 0.25 0.13 1.02 1.02 1.03

200,000 0.50 0.28 1.07 1.09 1.10

200,000 0.75 0.50 1.25 1.33 1.39

200,000 0.90 0.67 1.69 1.93 2.16

200,000 0.95 0.75 2.26 2.71 3.22
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